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n (Expert Advisor) for

This study aims tq evelop systen
Brent Oil (XBRUSD) c 0 leng@swef market volatility
and trader emoti a hzs System zntegr e Parabolic SAR indicator

as a trend'determi and the Commodity Channe as momentum
confirmadtion, '—dppll@S the Fixed Ratio Money ment \gethod for
dynam 1 anagement based on profit performance Using theyWaterfall
model and Development (R&D) method on the Met% platform,
thessyste. erformance was tested through backtesting 1-2024) and
real=tim sting (August-September 2025) on the HI and mtim ames.
Bagktesting results show that the H4 timeframe is statistically superi th a net
profit of; 3,921.73 and a Profit Factor of 2.04. However, in ime testing,

I timeframe proved to be much more stable and profitabl h a profit of
Uusb 12 and a very low drawdown (0.06%), while H4 recor: min@r loss.
In concly the integration of the Parabolic SAR and CCI indigators effectively

trading signals, but its performance is highly sensi imeframe

Keywords: 4 rading System, Expert di'Ratio Money

YN iR

4_,THE i @;}@

UHI"L-’I:RE..II‘E



ABSTRAK

Al Faiz, NIM 7213550024 “Pengembangan Sistem Trading Otomatis Dengan
Fixed Ratio Money Management Berbasis Indikator Parabolic Sar Dan Cci Pada
Trading Brent Oil (XBRUSD) '

Penelitian ini bertu' 2 tradmg 0to
untuk komoditas®B ent d
dan faktor efosi %t 1stem ini men

i n

SAR sebagal penc

konfirmas %ltum serta menerapkan metode 1
Managemen ‘ﬁk pengelolaan modal yang dinamis berdasarkan kinerja profit.
Mengguna etode Research and Development (R&D) mgﬂgt all pada
platform rader 5, kinerja sistem diuji melalui backtestin :
real=tim ng (Agustus-September 2025) pada timeframe H H4. Hasil
backtesting menunjukkan timeframe H4 lebih unggul secara statis engan profit

be sih 3.921,73 dan Profit Factor 2,04. Namun, pada pen real-time,
1 terbukti jauh lebih stabil dan profitabel dengan k ngan USD

atis (Expert Advisor)
angan Volatlhtas pasar

at kerugian
minor. Kesimpulannya, —integrasi indikator Parabolic SAR dan CClHefektif
menghasi sinyal trading, namun performanya sangat if gerhadap
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